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Lampiran 1 Daftar Sampel

LAMPIRAN-LAMPIRAN

No | Kode Nama Perusahaan

1 | ADES | Akasha Wira International Tbk.
2 | KINO | Kino Indonesia Thk.

3 | MBTO | Martina Berto Thk.

4 | MRAT | Mustika Ratu Thk.

5 | TCID Mandom Indonesia Thbk.

6 | UNVR | Unilever Indonesia Thk.

Lampiran 2 Perhitungan Dividend Payout Ratio (DPR)

111

Kode | Tahun Total Dividen Laba Bersih DPR
2019 - 83.885.000.000 0,00
2020 - 135.789.000.000 0,00
ADES | 2021 - 265.758.000.000 0,00
2022 - 364.972.000.000 0,00
2023 - 395.798.000.000 0,00
2019 81.428.575.500 520.444.102.306 0,16
2020 147.142.864.500 113.696.602.485 1,29
KINO | 2021 34.705.602.245 117.087.700.176 0,30
2022 14.452.611.445 957.025.786.473 -0,02
2023 1.012.199.713 70.460.044.564 0,01
2019 - 66.945.955.666 0,00
2020 - 203.215.042.745 0,00
MBTO | 2021 - 149.735.556.259 0,00
2022 - 42.426.859.761 0,00
2023 - 31.927.835.367 0,00
2019 - 131.182.389 0,00
2020 - 6.766.209.786 0,00
MRAT | 2021 - 358.126.931 0,00
2022 - 67.833.011.050 0,00
2023 - 14.140.399.378 0,00
2019 84.653.428.243 145.149.344.561 0,58
TCID 2020 84.393.872.136 97.132.842.436 -0,87
2021 - 75.681.611.231 0,00
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2022 3.957.750 18.467.723.999 0,00
2023 18.064.567.386 38.116.433.207 0,47
2019 9.176.417.000.000 7.392.837.000.000 1,24
2020 7.371.069.000.000 7.163.536.000.000 1,03
UNVR | 2021 6.342.336.000.000 5.758.148.000.000 1,10
2022 5.824.388.000.000 5.364.761.000.000 1,09
2023 5.107.746.000.000 4.800.940.000.000 1,06
Lampiran 3 Perhitungan Debt to Equity Ratio (DER)
Kode | Tahun Hutang Ekuitas DER
2019 254.438.000.000 567.937.000.000 0,45
2020 258.283.000.000 700.508.000.000 0,37
ADES 2021 334.291.000.000 969.817.000.000 0,34
2022 310.746.000.000 1.334.836.000.000 0,23
2023 355.374.000.000 1.729.808.000.000 0,21
2019 1.992.902.779.331 2.616.490.572.536 0,76
2020 2.678.123.608.810 2.507.479.857.983 1,07
KINO 2021 2.657.618.889.987 2.626.495.971.705 1,01
2022 3.142.551.744.669 1.465.534.906.972 2,14
2023 3.027.648.359.660 1.544.964.992.431 1,96
2019 355.892.726.298 235.170.335.077 1,51
2020 393.023.326.750 589.858.393.956 0,67
MBTO | 2021 269.190.347.198 444.329.436.603 0,61
2022 316.906.410.844 404.791.286.468 0,78
2023 304.105.277.753 369.134.893.250 0,82
2019 164.121.422.945 368.591.433.254 0,45
2020 217.377.331.974 342.372.794.192 0,63
MRAT | 2021 235.065.047.091 343.150.217.040 0,69
2022 283.395.035.571 411.360.734.582 0,69
2023 232.316.210.715 401.838.786.060 0,58
2019 532.048.803.777 2.019.143.817.162 0,26
2020 468.648.216.211 1.865.349.670.051 0,25
TCID 2021 480.956.169.246 1.819.515.798.642 0,26
2022 525.870.003.344 1.854.788.106.097 0,28
2023 505.779.174.136 1.885.787.956.852 0,27
2019 15.367.509.000.000 5.281.862.000.000 2,91
UNVR | 2020 15.597.264.000.000 4.937.368.000.000 3,16
2021 14.747.263.000.000 4.321.269.000.000 3,41
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2022 14.320.858.000.000 3.997.256.000.000 3,58
2023 13.282.848.000.000 3.381.238.000.000 3,93
Lampiran 4 Perhitungan Retun on Equity (ROE)
Kode | Tahun Laba Bersih Ekuitas ROE
2019 83.885.000.000 567.937.000.000 | 0,15
2020 135.789.000.000 700.508.000.000 | 0,19
ADES 2021 265.758.000.000 969.817.000.000 | 0,27
2022 364.972.000.000 1.334.836.000.000 | 0,27
2023 395.798.000.000 1.729.808.000.000 | 0,23
2019 520.444.102.306 2.616.490.572.536 | 0,20
2020 113.696.602.485 2.507.479.857.983 | 0,05
KINO 2021 117.087.700.176 2.626.495.971.705 | 0,04
2022 957.025.786.473 1.465.534.906.972 | -0,65
2023 70.460.044.564 1.544.964.992.431 | 0,05
2019 66.945.955.666 235.170.335.077 | -0,28
2020 203.215.042.745 589.858.393.956 | -0,34
MBTO | 2021 149.735.556.259 444.329.436.603 | -0,34
2022 42.426.859.761 404.791.286.468 | -0,10
2023 31.927.835.367 369.134.893.250 | -0,09
2019 131.182.389 368.591.433.254 | 0,00
2020 6.766.209.786 342.372.794.192 | -0,02
MRAT | 2021 358.126.931 343.150.217.040 | 0,00
2022 67.833.011.050 411.360.734.582 | 0,16
2023 14.140.399.378 401.838.786.060 | -0,04
2019 145.149.344.561 2.019.143.817.162 | 0,07
2020 97.132.842.436 1.865.349.670.051 | -0,05
TCID 2021 75.681.611.231 1.819.515.798.642 | -0,04
2022 18.467.723.999 1.854.788.106.097 | 0,01
2023 38.116.433.207 1.885.787.956.852 | 0,02
2019 7.392.837.000.000 5.281.862.000.000 | 1,40
2020 7.163.536.000.000 4.937.368.000.000 | 1,45
UNVR 2021 5.758.148.000.000 4.321.269.000.000 | 1,33
2022 5.364.761.000.000 3.997.256.000.000 | 1,34
2023 4.800.940.000.000 3.381.238.000.000 | 1,42




Lampiran 5 Perhitungan Prive to Book Value (PBV)
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Kode Tahun Harga Saham Nilai Buku PBV
2019 1045,00 962,77 1,09
2020 1460,00 1187,51 1,23
ADES 2021 3290,00 1644,05 2,00
2022 7175,00 2262,83 3,17
2023 9675,00 2932,39 3,30
2019 3430,00 1831,54 1,87
2020 2720,00 1755,24 1,55
KINO 2021 2030,00 1838,55 1,10
2022 1535,00 1025,87 1,50
2023 1265,00 1081,48 1,17
2019 94,00 219,79 0,43
2020 95,00 551,27 0,17
MBTO 2021 146,00 415,26 0,35
2022 127,00 378,31 0,34
2023 100,00 344,99 0,29
2019 153,00 861,19 0,18
2020 169,00 799,94 0,21
MRAT 2021 276,00 801,75 0,34
2022 765,00 961,12 0,80
2023 370,00 938,88 0,39
2019 11000,00 10042,16 1,10
2020 6475,00 9277,27 0,70
TCID 2021 5350,00 9049,32 0,59
2022 6300,00 9224,74 0,68
2023 2730,00 4689,46 0,58
2019 8400,00 692,25 12,13
2020 7350,00 129,42 56,79
UNVR 2021 4110,00 113,27 36,28
2022 4700,00 104,78 44,86
2023 3530,00 88,63 39,83




Lampiran 6 Hasil Pengolahan Data SPSS

1. Statistik Deskriptif

Descriptive Statistics

N Minimum |Maximum |Mean Std. Deviation
DPR 30 -.87 1.29 .2480 .50410
DER 30 .21 3.93 1.1427 1.13726
ROE 30 -.65 1.45 .2233 .56441
PBV 30 .17 56.79 7.1673 15.30038
Valid N (listwise) (30

2. Uji Normalitas Sebelum Transformasi

One-Sample Kolmogorov-Smirnov Test

Unstandardized
Residual
N 30
Normal Parameters®® Mean .0000000
Std. Deviation [6.17837168
Most Extreme Differences |Absolute .237
Positive .208
Negative -.237
Test Statistic 237
Asymp. Sig. (2-tailed) .000°¢

a. Test distribution is Normal.

b. Calculated from data.

c. Lilliefors Significance Correction.
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3. Uji Normalitas Setelah Transformasi

One-Sample Kolmogorov-Smirnov Test

Unstandardized

Residual
N 30
Normal Parameters®® Mean .0000000
Std. Deviation [.69577956
Most Extreme Differences |Absolute .105
Positive .105
Negative -.105
Test Statistic .105
Asymp. Sig. (2-tailed) .200%¢

a. Test distribution is Normal.

b. Calculated from data.

c. Lilliefors Significance Correction.

d. This is a lower bound of the true significance.

4. Uji Multikoliniearitas

Coefficients?
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Unstandardized Standardized Collinearity
Coefficients Coefficients Statistics
Model B Std. Error |Beta T Sig. Tolerance\VIF
1 (Constant)3.848 .444 8.663 000
LN_DPR [.404 .799 -.071 -.505 618 .343 2.916
LN_DER |.028 .205 .015 .135 .894 .525 1.905
LN_ROE -4.295 .703 -.842 -6.112 |.000 .353 2.832

a. Dependent Variable: LN_PBV




5. Uji Heteroskedastisitas

Regression Studentized Residual

Scatterplot

Dependent Variable: LN_PBV

1

Regression Standardized Predicted Value

6. Uji Autokorelasi

Model Summary

b
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Adjusted R Std. Error of the
Model R R Square [Square Estimate Durbin-Watson
1 .909° .826 .806 .73483 .776
a. Predictors: (Constant), LN_ROE, LN_DER, LN_DPR
b. Dependent Variable: LN_PBV
7. Uji Regresi Linier Berganda
Coefficients?
Unstandardized Standardized Collinearity
Model Coefficients Coefficients |t Sig. Statistics
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B Std. Error [Beta TolerancelVIF
1 (Constant)3.848 .444 8.663 000
LN_DPR |.404 .799 -.071 -.505 [618 .343 2.916
LN_DER |.028 .205 .015 .135 .894 .525 1.905
LN_ROE [4.295 .703 -.842 -6.112 |.000 .353 2.832
a. Dependent Variable: LN_PBV
8. Uji F Simultan
ANOVA?
Model Sum of Squares |df Mean Square Sig.
1 Regression  66.526 3 22.175 41.068 .000°
Residual 14.039 26 .540
Total 80.565 29
a. Dependent Variable: LN_PBV
b. Predictors: (Constant), LN_ROE, LN_DER, LN_DPR
9. Uji T Parsial
Coefficients?
Unstandardized Standardized Collinearity
Coefficients Coefficients Statistics

Model B Std. Error |Beta t Sig. Tolerance|VIF

1 (Constant)3.848 444 8.663 |.000
LN_DPR -.404 .799 -.071 -505 618  |343 2.916
LN_DER [028 .205 .015 .135 .894  |525 1.905
LN_ROE 4.295 .703 -.842 -6.112 |.000  |.353 2.832

a. Dependent Variable: LN_PBV




10. Uji Koefisien Determinasi

Model Summary®
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Adjusted R Std. Error of the
Model R R Square |Square Estimate Durbin-Watson
1 .909° .826 .806 .73483 .776

a. Predictors: (Constant), LN_ROE, LN_DER, LN_DPR

b. Dependent Variable: LN_PBV



